


· [bookmark: _GoBack]P5 Section II/A/Amended Scenarios
· P9 Section F - Rollover/Renewal 
· P10 Section G - Rollover/Renewal
· P15 Section 13 Maturity Changes
· P15 Section 15 - Rollover/Renewal 
· P16 Section 17/18 – added the word Collateral to these scenarios to distinguish from TOPU/WTHD with REPU/RVPO
· P17 Grid – add ROLP
· P22 Section 32 Maturity Changes 
· P23 – added ROLP example
· P24/25 Section 34 Rollover/Renewal
· P26 Section 36/37 – added the word Collateral to these scenarios to distinguish from TOPU/WTHD with REPU/RVPO
· P32 early/extension
· P35 Section 42 – Grid to add ROLP to Maturity change column
· P36 Section 43 – Get rid of ROLP and add PAIR/TOPU/WITH and definitions Rollover/Renewal on top line.
Two Message Market Practice 
· Page 42 IV – definition same as above
· Page 44 A – definition same as above. 
· Page 47-48 D- definition

[bookmark: SSCStd1FooterEvenPages]Information Classification: Company Internal

[bookmark: SSCStd1FooterPrimary]Information Classification: Company Internal

